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U3mMmeHeHuMe 3a nepuop, %

WNHpekc MMBB 1 510,21 3,24% 9,77% 5,93%
NHpekc PTC 1 480,42 4,07% 12,72% 3,24%
g:ffg: ronyeLix 10 278,04 3,57% 10,58% 5,20%
VIAIESE L5287 3021,22 -0,27% 1,41%  -7,95%
3LlenoHa

MHAEKC LIMPOKOro

pbIHKa 1067,62 3,17% 9,59% 5,43%
OtpacsiieBbie HHAEKCHI (Py6. 3Ha4YeHNs)

HedTb 1 ras 3 555,37 2,16% 11,45% 13,51%
DneKTpo3HepreTnka 1 056,37 -2,74% -12,04% -37,55%
MoTpebuTenbCiwiA 600342  4,22% 4,30%  30,46%
ceKkTop

TenekoMMyHUKauun 2 496,81 6,55% 15,74%  21,30%
MalumHocTpoeHue 1 874,55 -1,02% 4,46%  -1,65%
®OrHaHChI 4 877,49 3,92% 8,25% 4,85%
XuMns n HedpTeEXMMUS 6 175,03 -0,86% 3,93% -21,34%
MeTannbl 1 aobblua 2 178,05 0,58% 5,36% -20,51%

Temarnyeckmne nHAEKCHI

MMBB-10 3 246,87 3,61% 7,84% -1,34%
MHaekc BonaTuiabHOCTU 21,64 -18,62% -14,43% -19,34%
IS Gz 400,79  -1,43%  -11,15% -29,75%
WHHOBaLmu
MHgekc PTC Cnbupb 470,28 0,65% 2,92% -25,12%
Kypc gonanapa (Lib PP,
USD / RUB 32,06 -0,88% -2,52% 1,70%
KJTFOUEBbIE CEKTOPbDI
10 1
106% !
P ()
Ay 1
104% 4 - --------- 1
1029 4 - - - - !
v 1
100% {Q 1
98% 1 - - - 1
96% 4 ==
94%
[oNe] o
= =
— N [e¢]
o o —
| Anpexc MMBB m— |Hpekc PTC
HedTb 1 ras MoTpebutenbckmin cekTop
MeTannbl n ,El,06bIL|a MaLIJVIHOCTpoeHVIe
— XUMUSA N HepTEXUMUSA OnekTpoaHepreTuka
= OUHAHCbI TeJ‘IeKOMMyHMKaLlVIVI

MHHOBauun

B okTsibpe 2013r. poCCMICKMI PbIHOK aKLuui
NPOAEMOHCTPUPOBAN MNOMOXMUTENbHYIO AWHAMWUKY MO
mHaekcam  MockoBcko  bupxu.  UHaekc MMBB
nosbicuncs Ha 3,24% po 1 510,21 nyHkToB (1 462,82
nyHkToB Ha 30 ceHTabps 2013r.), Aonnaposbii
MHpekc PTC Boipoc Ha 4,07% po 1 480,42 nyHkTOB
(1 422,49 nyHkToB Ha 30 ceHTs6pst 2013r.).

Kypc ponnapa CLUA no oTHoweHuto K pybnto 3a
npoweawuit Mecsl ynan Ha 0,88%.

Ha ¢hoHAoBOM pbiHKE Habntoganocb MOHWXKEHWE
BONIATU/ILHOCTU: POCCUIACKMI MHAEKC BONATUILHOCTU
noHmsmnca Ha 18,62% po 21,64 nyHkta (26,59
nyHkTa Ha 30 ceHTs6psa 2013r.).

B npowegliemM mMecsile 60/bLMHCTBO KJTHOYEBbIX
CEKTOpOB 9KOHOMUKM, npeacTaBneHHbIX Ha
POCCUICKOM ¢oHaoBOM pbIHKE, nokasasno
NONOXUTENBbHYIO  ANMHAMUKY. JInaepoM pocTa CTanu
TENEeKOMMYHMKaLUMK: MOBbILLEHNE MO OTpacieBoMy
MHAEKCY cocTaBuno 6,55%. Takke cylwecTBeHHoe
YBENIMYEHME MPOAEMOHCTPUPOBANM MNOTPEOUTENBCKUIA
N (BUHAHCOBbLIN cekTopbl — VIHAEKC NOTPEBUTENBCKOro
cekTopa Bblpoc Ha 4,22%, a WHpekc duHaHcoB
npubasmn B Bece 3,92%. Hanbonbluee nageHne 6bi1o
OTMEYEHO B 3/1IEKTPO3HEPreTUYECKOM CeKTope
MHAeKC 3neKkTposHepreTuku NoHW3uNCsa Ha 2,74%.

MHaekc ronybbix duwek Bblpoc Ha 3,57% po
10 278,04 nyHktoB (9 923,83 nyHkTtoB Ha 30
ceHTa6ps 2013r.).

MHpekc BToporo swenoHa ynan Ha 0,27% po
3 021,22 nyHkToB (3 029,34 nyHkTOB Ha 30 CceHTS6ps
2013r.). MHpeKkc wMpokoro pbiHKa npubaBun B Bece
3,17% wn coctaeun 1 067,62 nyHktoB (1 034,78
nyHkTOB Ha 30 ceHTsa6psa 2013r.).
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OcHoBHblIe MHAeKcbl MockoBckow bupykmn — MMBB n PTC
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Bnnanne UTorosoe
Ha MHﬂeKC U3MeHeHu| BamsiHue, %

B oktabpe 2013r. pOCCUMACKMM  PbIHOK  aKLMU
NPOAEMOHCTPMPOBaN  MONMOXUTENbHYID  AMHAMUKYy MO
nHaekcam MockoBckoi Bupxkun. MHaekc MMBB noBbicusics
Ha 3,24% po 1 510,21 nyHkToB (1 462,82 nyHkToB Ha 30
ceHTs6ps 2013r.), gonnaposbii MHaekc PTC Bbipoc Ha
4,07% po 1 480,42 nyHkToB (1 422,49 nyHktoB Ha 30
ceHTa6ps 2013r.).

Mo cocTtosHMIO Ha KoHeu Mecsua WHaekc MMBB
Haxoamncs Ha 5,93% Bblwe 3akpbiTns rog Hasaa (1 425,70
NyHKTOB Ha 31 okTa6ps 2012r.), UHaekc PTC 6bin Ha 3,24%
BblLUE aHanornyHoro nokasatens roa Hasag (1 433,96
NyHKTOB Ha 31 okTabps 2012r.).

MosblweHne WHaekca PTC B npowegweM Mecsiue
COMPOBOXAAJIOCh MOHMXEHUEM BONATUIIBHOCTM: POCCUIACKMM
MHAEKC BoNaTUNbHOCTU RTSVX noHmsumncs Ha 18,62%.

ObbeM TOproB LeHHbIMW 6yMaramu, BKIIOYEHHbIMU B
6a3y pacyeTa MHAEKCOB MockoBckoM bBupxu, coctasun
745,41 mnpa. py6., @ KanuTanu3auus akuuii, BXOASILMX B
COCTaB WHAEKCOB, Ha KOHeL Mecsua coctaBuna 21 489,66
mnpa. pyb6.

Mo utoram Mecsaua 45 akuuit, Bxoaswme B basy pacuyeta
MHaekca MMBB, okasanu Ha ero AMHaMUKy NooXKUTENbHOE
Bo3aeicteue (+3,74%), 15 UeHHbIX 6yMar noBAUSIM
oTpuuatenbHo (-0,50%).

Hambonblwwmin Bknag B pocT WMHaekca MMBB no utoram
Mecsua BHeCnu ueHHble 6ymarn HedTv u rasa (+1,28%) u
urHaHcoB (+1,02%).

Haubonbluee nosutuBHoe BnusiHMEe Ha WHaekc MMBB
0OKasasio MOBbILLIEHNE LEH Ha Ob6bIKHOBEHHble akumMm OAO
«CbepbaHk Poccum» (+0,71%), OAO «lasnpom» (+0,67%)
n OAO «JIYKOWI» (+0,32%). Haubonbluee HeraTusBHOE
BNuAHME Ha WMHaekc MMBB oka3ano MOHMXEHMEe LEeH Ha
06bikHOBeHHble akumn OAO «HK «PocHedTb» (-0,18%) u
aKUMM MHOCTPAHHOrO 3MuTeHTa lMonumeTtann WHTEpPHIWHA
nnc (-0,10%).

Haubonbluee no3nTuMBHOE BAUAHME Ha WHaekc PTC
0OKasasio MoBbILLIEHNE LEH Ha Ob6bIKHOBEHHble akumMm OAO
«Cb6epbaHk Poccnm» (+0,83%), OAO «lasnpom» (+0,80%)
n OAO «JIYKOWS» (+0,44%). Haubonbluee HeraTusHOe
BNuaHMe Ha WHpekc PTC okas3ano MNOHWXEHWE LeH Ha
06blkHOBeHHble akumn OAO «HK «PocHedTb» (-0,14%) wu
aKUMW MHOCTPAHHOro aMmuTeHTa Monumetann WHTEpH3LWHNA
nnc (-0,09%).

Ha HedTerasoBbii cekTop npuxoautcs  49,67%
CyMMapHOW KanuTanusaumm WHoekca MMBB.  Cpeawn
OCTasIbHbIX OTpacnei BblaenaoTcs huHaHchl (BeC B MHAEKCE
21,05%) n TenekoMMyHukaumm (8,54%)
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NHpexc rosybeix ¢puwex

06 * 6. n 6!
SeM TORroB Ly YRR PY PASKETOTYPPX ¢"u§§5 B OKTS16pe NHpekc rony6bix duwek

[ 10400 MPOLEMOHCTPUPOBAN MONOXMUTENbHYIO ANHAMUKY.
1 10 250
MHpekc ronybbix duwek nosbicunca Ha 3,57% po
T 10100 10 278,04 nyHkToB (9 923,83 nyHkTOB Ha 30 CeHTA6pS
4 9950 2013r.). Mo cocTosiHMio Ha KoHeL, Mecsua MHaekc ronybbix
duwek 6611 Ha 5,20% Bbllle CBOEro 3aKpbiTUS rod Hasag,

0.3
- 9800
©99999999999999289999¢S99 (9 769,90 nyHkTOB Ha 31 okTs16ps 2012 r.).
2888588803895 83L88H
* 110 aKUMAM U3 COCTaBa MHAECKCA rosly6bix @uLLIEK Mo wtoram Mecaua 14 w3 17 wuUeHHbIX 6yMar,
Bxoaawmx B bBasy pacyeta WHAaekca ronybbix dullek,
. . oKasanuM Ha ero ANHaAMWKY MOSIOXMTENbHOE BO3AeNCTBME
BnusiHve akuwi Ha Ui ekc rony6bix duek,% (+3,89%), 3 akumu noenusanu otpuuatensHo (-0,32%).
SBER
GAZP Hanbonbliee nO3UTUBHOE BAMSIHUE Ha AMHAMUKY
LKOH - MHpekca ronybbix duUWEK OKa3ann O6bIKHOBEHHbIE aKLMM
: OAO «Cb6epbaHk Poccum» (+0,82%) n OAO «lasnpom»
MGNT (+0,77%).
NVTK .
RTKM Hanbonee HeraTMBHO Ha AMHaMuKe MHAeKca ronybbix
MTSS | (vwek oTpasunocb nageHWe UeH O6bIKHOBEHHbIX aKLW
: OAO «HK «PocHedTb» BnMsiHME, KOTOPbIX COCTaBWIIO
VTBR 9
X (-0,21%) 7] NPUBUIErMPOBAHHBLIX aKkumm OAO
SBERP : «TpacHedTb» (-0,07%).
GMKN -
TATN : Ha HedTerasoBblii cektop npuxoautcs 55,37%
HYDR CYMMapHOM KanuTanu3aumum wHAekca ronybbix duLlek.
SNGSP Cpean ocTanbHbIX OTpacnen BblAENATCS (PUHAHCOBLIN
: cektop (Bec B umHaekce 21,67%) u TenekoMMyHUKauun
URKA : 0
: (7,85%).
SNGS :
TRNFP
ROSN
1 T T 1
-0,3% 0,0% 0,3% 0,6% 0,9%

HzmeHeHne yeHbl P Utorosoe Bec B
HanmeHoBaHue UHpekce
| Konuuecrtso 6ymar | rony6bix MMBBE
+3,89% -0,32% o +3,57%
BnusiHue M BEC CEKTOPOB B GAZP lasnpom, ao 17,98% 15,59%
Bne, % ViR exce ronyOLIX it O GMkN  [MIK Hopukcian 3,75%  3,25%
1,6% HYDR Pycl'vapo, ao 0,99% 0,86%
1,4% 21,67% LKOH JIYKOWN, ao 16,01%  13,88%
12% MGNT Marnut, ao 6,94% 6,02%
1.0% MTSS MTC, ao 5,60% 4,85%
o NVTK HOBAT2K, ao 5,48% 4,75%
0,8% 7.85% 2537 ROSN PocHed b, a0 526%  4,56%
0,6% RTKM Poctenekom, ao 2,25% 1,95%
0,4% O 6,94% SBER C6ep6atik Poccum, ao 16,72%  14,50%
0,2% {0,99% 3,42% O SBERP C6epbaHk Poccuun, an 1,30% 1,13%
0,0% - Q@ . S SNGS CypryTHedTeras, ao 3,96% 3,43%
0.2% ) 3,75% | SNGSP  CypryTHedTeras, an 2,11%  1,83%
8f 8 i, g3%  E: =3 . TATN ~ laTHedms 2,50%  2,17%
& % 2 8 .“.’é §§ & 3 3 ] En um.B.[.awmnHa, ao
nd =8 28 229 ol 85 £s TRNFP AK TpaHcHedbTb, an 2,08% 1,80%
URKA Ypankanui, ao 3,42% 2,97%
VTBR BaHk BTB, ao 3,65% 3,16%

(Beero [ | 100,00% | 86,68%
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”HﬂEI{CbI LUHNPOKOro pbiHKa 1 BTOPOro 3L€eJ/I0OHa
WNHpaekc BTOporo suiesnoHa UHAEeKC LunMpoKoro pbiHKa B okTs6pe MHEEKC BTOPOro slWenoHa ynan Ha
0,27% po 3 021,22 nyHktoB (3 029,34 nyHkToB Ha 30
ceHTa6psa 2013r.). Haekc wnpokoro pbiHka npubasun B
3035 f----- - fe e AN - - 1075 Bece 3,17% un coctasun 1 067,62 nyHktoB (1 034,78
nyHkToB Ha 30 ceHTa6ps 2013r.).

3050 q-s-mmrrrmmm g oo - 1085

3020 1065

Mo cocTtosaHMio Ha KoHeu Mecsua MHaekc BTOporo
swenoHa 6bin Ha 7,95% HWKe CBOEro 3aKpbiTus rog
2990 1 ----- -\ - - 1045 Hasaa (3 282,19 nyHkTOoB Ha 31 okTabps 2012r.).
MHAeKc WMpOKOro pbiHKa 6b1 Ha 5,43% Bbille CBOEro
3aKpbiTua rog Hasag (1 012,65 nyHkToB Ha 31 OKTS6ps

2060 4 - 0 - e L1025  2012r.).

3005 4--N\----Jp----/ - 1055

2075 4\ --f e L 1035

Mo wutoram Mecaua 31 u3 50 ueHHbIXx Oymar,
061beM Topros (ocH)*, Mapa.py6. BXoAsawmx B basy pacueta MHaekca BTOPOro 3LUENOHa,
OKasana Ha ero AMHaMMKY oTpuuaTeNbHOe BO3AeNCTBME
(-3,75%), 29 aKkumii NOBAWANIM  MONOXMTESbHOE
(+3,48%).

Hanbonee HeratmBHO Ha AauvHammke WHpekca
BTOPOro  3lWefioHa  OTpa3wnocb  nageHve  ueH
06bIKHOBEHHbLIX  akumMit  OAO  «TpaHcKoHTelHep»
(-0,78%) n OAO «KAMA3» (-0,47%).

OO0 0000000000O0O0O0O0O0O0O0 OO O Hanbonee no3utMBHOE BAMSHWME HA OWHaMUKY

b bcieiabaiz il ia e be Ba el ba B Babals:

SN YN YIS I TN YNNI AR R MNHaekca LWKMPOKOrO pblHKA OKasanu 06bIKHOBEHHbIE
* 110 aKkymam 13 cocTaBa MHAEKCA LUMPOKOIo PhiHKE akunn OAQ «Cbepbank Poccn»> (+0,70%) 1 OAO

a 2 /7 p «lasnpom» (+0,67%).
BnusiHne akuuii Ha IHAEKC BTOPOro 3wenoHa, % Hanbonblumin BkNaa B naaeHue MHaekca BTOPOro
SYNG . . . . 3WefIoHa MO WUTOraM Mecsiua BHeCNM UeHHble 6yMaru
GCHE : 3N1EeKTPO3HEPreTMKM (-1,09%) n TpaHcnopTa

X (-0,88%).
OGKB ' !
. X Ha anekTtposHepreTuky  npuxogutca  29,82%

MRKU . . CyMMapHoOI kanuTanu3auum MHaekca BTOPOro 3LUesioHa.
TGKD : : Cpeaon OCTasnbHbIX oTpacneu BbIAENSAOTCA
KMAZ : : noTpebuTtenbckuii cextop (Bec B uHaekce 17,32%) u
TRCN . : HedTb 1 ras (11,40%).

-0,8% -0,6% -0,4% -0,2% 0,0% 0,2% 0,4% 0,6% 0,8%

BnusHue m Bec CEeKTOpoB B Bec
. Brustve MHpaeKce BTOPOro 31LeoHa @
Bnusinne akumn Ha MHAEKC WMpPOKOro pbiHkKa, % 5 50
” (']
. 2,0% 17,32%
BER '
S ' 1,5% ‘
GAZP : 1,0% .
LKOH . . : 05% | 1,44% 2,83% 11,40%
. . . 6,79%
MGNT ' ' ' 0,0% —&
NVTK Z ; ; 05% [---234% 8,15%
. L} L} 9
. . . . -1,0% 10,24%
POLY . . . . ! 0
: : : : 150 9,67%
ROSN : ' - - '
t } t ] -2,0% 29,82%
-0,2% 0,0% 0,2% 0,4% 0,6% 0,8% -2,5%
[0} ] ©
L 2, % .3 B o2 F,5 T8 gf
BES2 53 6 zp U8 928 £b
H3meHeHHne yeHsbl 3a UToroeoe ¢ r8 22 & 38 £88& 585 &%
Mec;m BnusiHue, % P23 688 2 26 222 2R R”A
MHAeKc GGG LEEY +3,48%  -3,75% -0,27%
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Honzoeol pbIHOK
3HaveHune 3a npoleawwmii Mecsitl MHAEKC rocyaapCTBEHHbIX
obnuraumin  Poccum RGBITR  (COBOKYMHbIA  Aoxoa)
1102013 | mecwu | wsapran | ron |
31.10.2013 Keapran BblpoC Ha 1,37% po 327,15 nyHktoB (322,72 Ha 30
MHACKCBI rOCYAAaPCTBEHHbIX 06NIHrayni ceHTsI6ps 2013 r.). lMpu 3TOM CpefHeB3BELUEHHAs
RGBI 135,90 0,77% 1,04% 1,14%  poxoAHOCTb obnurauui, Bxoaswux B 6asy pacyeTa
RGBI-tr 327,15 1,37% 2,87% 8,64% wuHApekca, cHM3MNace Ha 9 6asuCHbIX MYHKTOB WU
JloxoaHoCTb 7,08% -9 6.1. -8 6.1. -36.n. coctasuna 7,08%.
HHAeKcsl KopriopaTHBHbIX 06/IMraymi
MICEXCBICP 93,47 0,03% 0,11% 1,16% NHpekc MYHULIMMAbHBIX o6AUraLmit
MICEXCBITR 241,04 0,72% 2,07% 9,53%  MICEXMBITR (COBOKYMHbII aoxoa) nokasan
AoxopHocTb 7,74% 3 6.n. -21 6.n. 846.0.  nonoxuTenbHylO AMHaMMKy W cocTasun 177,55
WL e ) e ) 2 e 20 A nyHKTOB, pocT Ha 0,61% (176,47 Ha 30 ceHTs6ps
MICEXMBICP 97,33 -0,10% -0,07% 0,68% 2013T.).
MICEXMBITR 177,55 0,61% 1,82% 8,73%
OXOAHOCTb 7,72% 4 6.n. 16.n. -53 6.n. v
D CelcTope KOPOPaTVBHLIX 00RMTaLIN MHAeK,
i GOt el e e Ll o) PacCUMTaHHbIIi MO METOAMKE COBOKYMHOTO [I0XOAa,
KoHcepBaTUBHbIA 1 608,86 0,72% 2,06% 8,21%  MICEXCBITR Bbipoc Ha 0,72% u cocrasun 241,04
C6anaHCMpOBaHHbI 1 409,36 1,34% 2,92% 5,98% nyHkTa. CpeAHEeB3BELUEHHas! JOXOAHOCTb BbIPOCIA Ha
AFpeCCVIBHbIl‘/'I 1 219,64 2,140/0 4,030/0 4,160/0 3 6a3Mch|X I'IYHKTOB N cocTaBuna 7,740/0_
Huankaroper crasok PEI1O no akynsim
OBepHanT 6,28% -8 6.n. 17 6.n. 7 6.n.
1 Henens 5 62% 216.n 5460 28 6.1 KoHcepBaTuBHasi CTpaTerns BIIOXEHWUS CPeACTB
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OBepHaWT 6,32% 16.n. 14 6.n. -7 6.n.
1 Hepens 6,51% 20 6.n. 47 6.n. 42 6.n.
2 Henenn 6,45% 47 6.1 23 6. == G CTaBsz PEMO osepHanut no obnuraumam 3a
[IMHAMMKD HHABKCOB COBOKYNHBIX LSH npoweawmn Mecsy usMeHunacb ¢ 6,31% po 6,32%
10L5% 0000 (POCT Ha 1 6asucHbIi nyHKT). Ctaska PEMO oBepHauT
oo MO @KUMAM CHM3MNACL Ha 8 6asnCHbIX MYHKTOB U
0,
10L0% - 000 cocTtaBwna 6,28%.
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MOCKOBCKAHA

BUPXA
Wnpekc PTC Ba3ucsl
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B okTa6bpe o6beM TOpProB  MpPOWM3BOAHBLIMM
MHCTPYMEHTaMM Ha WHAEKCbl Ha MockoBckon 6upxe
coctaBun 2 149,84 wmnpa. pybnen wnm 22,72 MAH.
KOHTPAKTOB.

Hanbonee nMKBMAOHBIM CPOYHBIM KOHTPAKTOM Ha
polHke FORTS sBnsetca dblodepc Ha WHpgekc PTC,
06beM TOProB MO 3TOMY KOHTPAKTY B NPOLLIOM Mecsle
coctaBun 1 805,90 mnpa. py6bnen wnm 19,10 MAH.
KOHTPaKTOB.

®bloyepcbl Ha MHaekc PTC B npowsnoMm Mecsue
ToproBanucek B 63kBopaaunn. NMHgekc PTC 3a 3To BpeMs
npubasnun B Bece 4,07%, npu 3TOM paekabpbckue u
MapTOBCKME (hblouepchbl NogopoXxann u Ha 3,78% u Ha
4,00% COOTBETCTBEHHO.

CyMMapHbl1  06beM  OTKpbITbIX  MO3MUMKN B
KOHTpakTax no ¢btoyepcam Ha MHaekc PTC 3a mecsy
ynan Ha 3,38%.

O6bveM TOproB blOYEPCHLIM  KOHTPAKTOM  Ha
MHgekc MMBbB cocraeun B npoweawem Mecaue 14,06
mMnpa. pyéned wmnu 92,65 ThiC. KOHTpakToB. 3a
npoLeawmnin Mecsil, 6bis0 0TMEYEHO yBENNYEeHUe obbeMa
OTKpPbITbIX MO3MUMIN B KOHTPaKTax Mo (bloyepcy Ha
NHaekc MMBB — Ha 9,07%.

O6vem TOproB onuuMoHamm Ha WHaekc PTC
COCTaBWN B MpoLsioM Mecsiue 329,72 Mnpa. pyénein wnm
3,53 MAH. KOHTpakToB. O6bEM OTKPLITHIX MO3ULMI MO
COCTOSIHMIO Ha KOHel Mecsua coctasun 181,93 mnpa.
py6neit unu 2,02 MNH. KOHTpakToB. lNpu 3TOM Ha gonto
ONUMOHOB  NyT  npuxoauMnocb 69,57%  OTKPLITOroO
MHTepeca MO onuuoHaM. Hanbonbwuii  OTKPbLITbIN
WHTEepeC Mo onuuMoHaMm Konn 6bll cocpeaoToveH Ha
cTpaiike 155 000, MakcuMyM MO OMUMOHaAM NyT 6bin
OTMeYeH Ha cTtpaiike 135 000.

3a npolweawnid Mecsl,  YMeHblueHne obbema
OTKPbITbIX MO3ULMA MO OnuMoHaM Ha ¢bloyepc Ha
NHaekc PTC cocrasnno 3,78%.

OTKpbITblE NO3ULMYN B KBapTaJibHbIX
onuuoHax RTS-12.13 no crpaikaM, M/H.py6.
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NHpekcbl MockoBckoi BUpKM — KtoueBble MHAMKATOPbI OPraHN30BaHHOMO PbiHKA LIEHHbIX GyMar v NMpou3BOAHbLIX MHCTPYMEHTOB
Poccun. NHAEKChl akumMii OTHOCATCS K TWMy B3BELIEHHbIX MO KanuTanu3auuu pOoHAOBLIX MHAEKCOB. B ocHOBe ux copMynbl pacyeta
NEeXWUT OTHOLUEHNE CyMMapHOWN PbIHOYHOW KanuTanu3auuy akuuii, BKIOYEHHbIX B CMIMCOK MHAEKCA, K aHanorMyHOMy MokasaTenio Ha
HayanbHylo AaTy.

UHpekc MMBB 1 UHaekc PTC npeactaBnsitoT cobolt KOMMNO3UTHbIE MHAEKCHI POCCMMCKOrO (POHAOBOMO pbiHKA, BKloYaowme 50
Hanbonee NWUKBUAHBLIX aKUMA KPYNHEAWMX WM AWHAMWMYHO Pa3BMBAOLUMXCS POCCUMCKMX 3MUTeHTOB. PacyeT WHaekca MMBB
OCYLLECTB/ISIETCS HA OCHOBE LIEH aKUWM, BbIpaXXeHHbIX B pybnsax Poccuiickoii ®eaepaummn, a pacyeT UHaekca PTC - Ha ocHoBe LeH
aKUMiA, BblpaXxeHHbIX B gonnapax CLUA.

OTpacneBble MHAEKCbI 0TPAXaloT U3MEHEHMS LiEH aKLM, SMUTEHTbI KOTOPbIX OTHOCSITCS K COOTBETCTBYHOLLEMY CEKTOPY SKOHOMUKM,
NpeacTaB/IEHHOMY Ha POCCUMCKOM (POHAOBOM phbIHKE. B MX COCTaB BXOAWT, Kak npaewno, oT 10 Ao 20 NMKBMAHLIX akuuii Haubonee
KanuTan3npoBaHHbIX SMUTEHTOB AAHHOMO CEKTopa:

MICEX O&G (RTS0g) — UHAEKC aKumii KoMnaHui HedTerasoBo oTpaciu

MICEX PWR (RTSeu) — MHAEKC aKLUMN KOMNaHWUIA SHEPreTMYecKkon oTpaciu

MICEX TLC (RTStl) — MHAEKC akumnii TENEKOMMYHUKALIMOHHbBIX KOMMaHMIM

MICEX M&M (RTSmmM) — MHAEKC aKUMiA KOMMaHW METaNNypruyeckoin U ropHoao6bIBatoLLEN oTpacnei

MICEX MNF (RTSin) — MHAEKC aKUMI KOMMaHWii MaLLMHOCTPOUTENbHOW OTpaciu

MICEX FNL (RTSfn) — nHaekc akumit KoMnaHuii puHaHCOBO-6aHKOBCKOW OTpac/iv

MICEX CGS (RTScr) — MHAEKC aKLuMi KOMMaHuiA NoTpebUTeNbCKoro CekTopa

MICEX CHM(RTSch) — MHAEKC aKuMi KOMMaHWi XMMUYECKON U HEPTEXUMUYECKOW OTpacin
PacueT 3HauyeHWin OoTpac/ieBblX MHAEKCOB MPOM3BOAUTCS B pybnsix u B gonnapax CLUA. Mpu 3TOM B KayecTBe «pybneBor UCTOpUM»
3HAYeHWUN MHAEKCOB MCMONb3YETCS <«UCTOPUS» 3HAYEHMA OTpacneBbiX WHAEKCOB MMBB, a «BaslOTHOM WCTOPUM» — <UCTOPUS»
oTpacnesbix nHaekcos PTC.

UHAaekc rony6bbix miiek sBnsSeTcs MHAMKATOPOM pbiHKa Hanbonee NMMKBUAHBLIX akUMI POCCUMACKMX KOMMAHWUM UM TakK HasblBaeMbIX
«ronybbix ¢uwek». WMHOEKC paccCUMTLIBAETCS Ha OCHOBAHWMM LEH CAENOK C akuusMu 15-TM Hambonee NUKBMAHLIX 3MUTEHTOB
poccuickoro hOHA0BOrO pbiHKA. PacueT MHAEKCa BEAETCS Ha OCHOBAHUM LIEH aKLWIA, BbIPAXKEHHbIX B py6nsX.

UHpekc MMBB10 — npeacTtaBngeT cobol LIEHOBOM, HEB3BELIEHHbI WHAEKC, PacCUMTLIBAEMbIM KaK cpeaHee apudmeTudeckoe
n3MeHeHusi UeH 10 Haubonee NUKBUAOHLIX AKUWMMA, AOMYLUEHHbIX K OBpalleHuio Ha Gupyke. MHOEKC OTpaxxaeT MpUPOCT CTOMMOCTU
nopTdens, coctoswero u3 10 akuuii, Beca KOTOPbIX B COCTaBe NOpTdens B HaYaNbHbIi MOMEHT BPEMEHW OAMHAKOBSI.

MHAeKC BTOPOro swwesioHa — 3T0 MHAWKATOP, KOTOPbIN XapaKTepusyeT AMHAMWKY LIeH aKLUUA SMUTEHTOB, CO CPEAHUM U HaYasibHbIM
YPOBHEM KanuTanusauuu. B coctaB uHaekca BxoasT 50 akuuii, cneaylowmx B pedTuHre no kanutanusaumm c ydetoM free-float nocne
6a3bl pacyeTa OCHOBHbIX MHAekcoB — MHaekca MMBB n MHaekca PTC. MHAEKC pacCUMTLIBAETCS HA OCHOBE LIEH aKLWiA, BbIPAXKEHHbIX B
py6nsx Poccuiickoii ®epepaumu u B gonnapax CLUA.

MHAeKC akuuii LUMPOKOro pblHKA - UMHAMKATOp, BKoYaowmin TOM 100 uLeHHbIX 6yMar, 0TO6paHHbIX Ha OCHOBAHWUW KPUTEPUEB
NUKBUAHOCTKM, KanuTanu3aumMum W JONW aKuui, Haxoasimecss B cBo6oaHOM obpauleHun (free-float) u sBnsieTca ocHoBoi ans
opMupoBaHust 6a3 pacyeTa OCTanbHbIX MHAEKCOB MockoBckoi Bupykn. TOM-50 KOp3nHbI MHAEKCA LUMPOKOMO PbiHKA COCTaBASOT 6a3y
pacyeTa WMHaekca MMBB u WHpekca PTC, a ocTaBlumecs 50 akumii — kop3uHy MHAekca BTOporo sllefioHa. B 6a3y pacueTta kaxaoro
OTPAC/NeBOro MHAEKCA BK/THOUAOTCS aKLMKU COOTBETCTBYIOLLErO CEKTOPA, BXOASLIME B COCTAB MHAEKCA aKLMIA LUIMPOKOTO pbiHKaA.

UHaekc MMBB — MHHOBaLMM — VHAEKC aKLIMI POCCUIMCKUX KOMMaHWUA cekTopa "PbIHOK MHHOBALIMIA 1 MHBECTULIMIA".

PernoHanbHble MHAEKCbI — WHAEKCHl aKLUMIM, KOP3WMHBI KOTOPbIX BKIIIOYAIOT LieHHble ByMary, fonylieHHble K TopraMm Ha MOCKOBCKOW
Bupxe, oTobpaHHble MO MOKa3aTeNsM IMKBUAHOCTM U KanuTanu3auuv U BeayLimx CBOK AesTeNbHOCTb MPEMMYLLECTBEHHO B TOM MM
MHOM beaeparnibHOM OKpyre. Ha cerogHsiluHuiA AeHb AOCTYMNHa UHbopMaums no uHaekcy Cnbmpckoro cdeaepanbHOro okpyra — MHaekcy
PTC Cnbupb.

POCCMACKMIA MHAEKC BOJIAaTUJIbHOCTU — MHAWMKATOP CPOYHOrO PbiHKA, KOTOPbIA PacCUMTLIBAETCS HA OCHOBE BOMATW/ILHOCTM LIEH
onuMoHoB Ha dbtovepc Ha MHaekc PTC. Mpu pacuyeTte ctonmocTn npuMensieTcs dopmyna braka-LUoyn3sa.

O6MrauMoHHble MHAEKCbl - CEMEUCTBO O6JIMMaLMOHHBIX WMHAEKCOB BK/IHOYAeT WHAEKC KopnopaTuBHbIX obnuraumit MICEX CBI,
WHAeKkc MyHMUmMnanbHbix obnuraumnii MICEX MBI v MHaekc rocyaapcTBeHHbIX obnmraumii RGBI, oTpaxkalolme cuTyaumio B pasimyHbIX
CerMeHTax POCCUICKOrO OBNMraLuMOHHOIO pbiHKA. OBnMrauMoOHHbIE MHAEKCHI PacCUUTLIBAKOTCS OLHOBPEMEHHO MO TPEM METOAMKaM:
«total return», «clean price» un «gross price». [ns 6a3 pacyeTa O6AMrauUMOHHBIX WHAEKCOB OCYLUECTBASETCS Takxke pacyeT
nokasaTesiell Apaumny U JOXOAHOCTU K MOraLleHuto.

UuaunkaTtopbl ctaBok PEMO - pacueTHble nokasaTenu, OTpaxalolme KOHbIOHKTYPY POCCUMICKOro GupxkeBoro pbiHka PEMO. Pacuet
nHankaTopos ctaBkn PEMO ocywectensieTcs pasgenbHo ans pboiHka PEMO ¢ akumamu m peiHka PEMO c obnuraumsmu. B pacyet
NMPVHUMAIOTCS CAENKW, COBEPLUAeMble C akuMsiMKM, BKIOYeHHbIMM B 6a3y pacdeTa MHaekca MMBB, a Takke caenkum ¢ obnuraumsmu,
BK/IIOYEHHBIMU B noMbapaHbii cnncok baHka Poccuun. B 3aBMCMMOCTM OT CpOKOB UCMonHeHust caenok PEMO, vcnonb3lyembix ans
pacyeTa, UHANKATOPbl AENSTCA HAa OQHOAHEBHbIE MHAMKATOPbI "overnight”, nHamkaTopsl "1 Hegens" n "2 Hepenn".

MockoBckas bupxa MMBB-PTC
[JlenapTaMeHT MHAEKCOB 1 BUPXXEBON MHGOPMALIMK
Poccus, 125009 r. MockBa, bonbLioi Kucnosckuii nep., A.13

TenedoHbl: +7(495) 363 -3232 (nob6. 24003)
dakcbl: +7(495) 363 -3232 (nob. 22222)
E-mail: index@moex.com
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Hacroswmi fokyMeHT 6bl1 MOArOTOBMAEH M BbinywweH OTKPbITHIM aKLUMOHEPHLIM 06LLecTBoM «MockoBckasi Bupxxa MMBB-PTC» (aanee — «KomnaHusi»). ECim HeT kakon-nn6o
OroBOpKM 06 MHOM, TO KOMMNaHUs CYMTAETCS UCTOUHUKOM BCEN MHDOPMALMK, U3NOXKEHHOW B HACTOSILLEM AOKYMeEHTE. [laHHas MHGOpMaumns NpefoCTaBAseTCs No COCTOSHUIO Ha
[aTy HacTosILLEro JOKYMeHTa U MOXeT bbITb n3MeHeHa 6e3 kakoro-nnbo yBeaomneHus.

[laHHbIN JOKYMEHT He sBnseTcs, He (hopMUpYeT M He AO/MKEH PAacCMaTpPUBATLCSA B KAYECTBE MPEANOXEHUS MW XKe NPUrIaLleHnst Ans NPoAaXu UM y4acTus B NMOAMMUCKE, UIN Xe,
Kak nobyxxaeHne K NpMoBpETEHNIO UK e K MOANMUCKE Ha Kakne-nnmbo LieHHble ByMaru, a Takxe 3TOT JOKYMEHT USIM ero YacTb UK xe (akT ero pacnpoCcTpaHeHUsl He SBASIOTCS
OCHOBaHMEM W Ha HUX Henb3si NosaraTbCsl B CBA3W C KaKUM-NMB0 NpeanoXeHneM, JOroBOpoM, 0653aTeNlbCTBOM WM e MHBECTULMOHHBIM peLleHUeM, CBSI3aHHbIMU C HUM, paBHO
KaK 1 OH He SIBNSIETC peKOMEeHAAUMEN OTHOCUTENBHO LIEHHbIX ByMar KOMMaHum.

M3noXeHHas B AaHHOM [OKYMeHTE MHGbOpMaUMs He sBMsfach NMPEAMETOM HE3aBMCHMMOW MPOBEPKW. B HEM Takke He COAEPXKMTCS KakuxX-nMbO 3aBEPEHW WM rapaHTwid,
chOpMyIMPOBaHHbIX UK NOAPa3yMeBaEMbIX U HUKTO He [I0/MKEH MosiaraTbCsl Ha AOCTOBEPHOCTb, TOYHOCTb M MOMHOTY MHOPMAaLMK UM MHEHWSI, U3NIOXKEHHOMO 3AeCb. HWUKTO 13
KoMnaHWu mnm Kakux-nnbo ee AOYEPHUX O6LWECTB MM addUNMPOBAHHBIX SMLL UK UX AUPEKTOPOB, COTPYAHWKOB UM PabOTHUKOB, KOHCY/IbTAHTOB WM UX NpeacTaBuTenei He
NpYHUMAET KakKoW-M6o OTBETCTBEHHOCTU (HE3aBUCMMO OT TOro, BO3HWKMIA /M OHA B pe3y/bTaTe XanaTHOCTU WM Yero-To Apyroro), MpsiMO WM KOCBEHHO CBSI3aHHOMN C
MCMNOMb30BaHNEM 3TOrO AOKYMEHTA MU MHBIM 06pa30M BO3HMKLLEW U3 HEro.

[laHHbI OKYMEHT COAEPXKMT MPOrHO3HbIE 3asBMieHNs. Bce BKIIOYEHHBIE B HACTOSLUMIA JOKYMEHT 3asiBNIEHMS, 33 UCKIOYEHWEM 3asiBIEHUI 06 MCTOpUYECKUX thakTax, BKIoYas,
HO, HE OrpaHWuMBasCb, 3aBEHWUSAMM, OTHOCAWMMUCA K HaleMy (UHAHCOBOMY MOJSIOKEHWIO, BU3HEC-CTpaTernu, MjaHaM MeHEMKMEHTa U UensM no 6yaylmM onepaumsm
ABNSAIOTCA MPOrHO3HBIMU 3aABNEHUSMU. DTU MPOrHO3HLIE 3asIB/IEHWSI BKIIOYAOT B CE6S U3BECTHbIE M HEWU3BECTHbIE PUCKM, (DAKTOPbl HEOMpeaeneHHOCTU U MHble (HaKTopbI,
KOTOpble MOFYT CTaTb MPUYMHOM TOTO, YTO HALUM HbIHELWHWE MOKa3aTeNN, AOCTUXKEHMUS, CBEPLLEHNS UMM e NPOU3BOACTBEHHbIE NMOKasaTenu, 6yAyT CyLEeCTBEHHO OT/INYATLCS OT
TeX, KOTopble CchOpMyIMPOBaHbl UM NOAPa3yMEBAIOTCA MOA STUMM NMPOrHO3HLIMU 3asBNIEHNUSIMU. [JaHHbIE MPOTrHO3HbIE 3asB/IEHUS OCHOBaHbI HA MHOTMOYMCIIEHHBIX MPE3YMMNLMAX
OTHOCMTENbBHO Hallel HbIHELIHEN M Byayllen 6U3HEC-CTpaTErMn U cpedbl, B KOTOPOM Mbl OXMAAEM OCYLIECTBASTb CBOKD AEATENbHOCTb B ByAylieM. BaxHehwumu dakTopamu,
KOTOpble MOTYT MOBMUATbL HA HALUWU HbIHELWHWE MoKa3aTenu, AOCTUKEHMSs!, CBEPLUIEHUS UM Xe NPOU3BOACTBEHHbIE MOKa3aTesn, KOTopble MOTYT CyLIECTBEHHO OT/IMYaThCs OT TeX,
KOTOpble CHOPMYNIMPOBaHbI UM NOAPA3YMEBAIOTCA STUMU MPOTHO3HLIMY 3asBEHUSAMU SBNSIIOTCS, MOMUMO MHBIX (haKTOpPOB, ClesyoLmne:

. BOCMPUATME PbIHOYHbLIX YCNyr, NpeaoCTaBNseMbIX KoMnaHwuein n ee AoYEePHUMHU onechaMM;

. BOMATULHOCTL (@) POCCMICKOM 3KOHOMMKM M PblHKA LEHHbIX 6ymar v (b) CEKTOPOB C BbICOKMM YPOBHEM KOHKYPEHLMM, B KOTOPbIX KOMNaHus 1 ee aodepHue obliectsa
OCYLLIECTBAAIOT CBOIO EATENbHOCTb;

*  U3MeHeHus B (@) OTEUYECTBEHHOM U MeXAyHapOAHOM 3aKOHOAATENbCTBE U HANMOroOBOM perysMpoBaHuu U (b) rocyAapcTBEHHbIX MporpamMMax, OTHOCSLUMXCS K PUHAHCOBLIM
pbIHKaM U pbiHKaM LieHHbIX Bymar;

. POCTOM YPOBHSI KOHKYPEHLIMM CO CTOPOHbI HOBbIX UIPOKOB Ha pblHKe Poccuu;

*  CMNOCOBHOCTb yCreBaTh 3a GbICTPLIMU U3MEHEHWUSIMU B HAy4YHO-TEXHUYECKOW Cpeae, BK/oYasi CMOCOBHOCTb MCMOJb30BaTh PacluMpeHHble dYHKLUMOHAMbHbIE BO3MOXHOCTH,
KOTOpble MOMy sipHbl CPEAN KIIMEHTOB KOMMaHWM 1 ee foH4epHUX 06LLEeCTB;

*  CNOCOBHOCTb COXPaHSTb MPeeMCTBEHHOCTb NPOLIeCca BHEAPEHWS! HOBbIX KOHKYPEHTHbIX MPOAYKTOB W YC/Yr, PAaBHO KaK ¥ NoaAepxKa KOHKYPEHTOCNOCO6HOCTY;

*  CNoCcOBHOCTb NPUB/EKATb HOBbIX KIIMEHTOB Ha OTEYECTBEHHbIN PbIHOK W B 3apYBEXHBIX IOPUCAMKLMSIX;

*  CNOCOGHOCTb YBENMUMBATH NpeasIoKEHNE NPOAYKLMM B 3apYBEXHBIX IOPUCANKLMSIX.

MpOrHo3HbIE 3asiBIEHWS AENAOTCS TONbKO Ha AaTy HACTOSILLEro OKYMEHTa, ¥ Mbl TOYHO OTPULI@EM Hanmume Niobblx 0653aTenbCTB N0 OGHOBIEHMIO UM NEPECMOTPY MPOTrHO3HbIX

3asBMIEHMIT B HACTOSLLEM LOOKYMEHTE B CBA3M C U3MEHEHWUAMWU Halunx O)I(M,U,aHIAﬁ, W nepeMmeH B yCNnoBusax uUnu 06CT051TeJ'IbCTBaX, Ha KOTOPbIX OCHOBaHbl 3TWU MPOrHO3HbIE
3adaBneHus.



