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MporpaMmma MapketT-mMeilkuHra «IMOEX+»

Pa3nen 1. TepMuHbI U onpeaeneHun

[OocTaTouyHbIH 06bEeM — cyMMapHblil 06beM caenok MapKeT-Menkepa, COBEpPLUEHHBIX C
NHCTPyMEHTOM B Te4yeHWe OAHOro TOproBoro AHS B paMKaX WCMOMHEHUS 0053aTenbCTB,
NpeayCMOTPEHHbIX HacTosilen [lporpaMMoi, MO AOCTUXKEHWUM KOTOpOoro MapkeT-mMenkep
0CBOOOXAAETCA OT YKa3aHHbIX 0643aTeNbCTB MO TaKOMy MHCTpYMEHTY.

MHcTpyMeHT(-bl) — BbiNycK(-1) LeHHbIX 6yMar, yka3aHHbIN(-ble) B Tabnuue, npuBeaeHHON B
MpunoxeHun 1 K HacTosiwen MNporpamme.

MaccuBHas caenka - caenka MapkeT-Melkepa, B PEKBU3UTAX KOTOPOM HOMEp 3asiBKM MapKeT-
MelKepa MeHblle HoMepa BcTpeyHoit 3asBKu.

Mepuoa noaaep>xaHust KOTUPOBOK - NMEPUO/ BPEMEHM, B TEYEHME KOTOPOro MapkeT-Menkep
06s13aH NoaaepPXXMBaTh ABYCTOPOHHME KOTUPOBKM B COOTBETCTBUM C YCNOBUSIMU MporpamMbi.

MpaBuna - MNpaBuna BbINOHEHUS PyHKUMI MapkeT-Meikepa B Cekuum hOHAOBOrO pbiHKa.
Mporpamma — NporpaMma MapkeT-MelkuHra «IMOEX+».

ToproBblii AeHb — [IeHb, B KOTOPOM OCYLLECTBAAOTCA Topru MHcTpyMeHTamu MporpaMMbl B
Cekummn hoHA0BOro pbiHKa BUPXW B YCTAaHOBNEHHBIX PEXUMAX.

TepMUHbI, He onpeaenieHHble B HacTosiLLEeN MporpamMMe, WCNONBL3YIOTCA B 3HAYEHUSX,
YCTaHOB/IEHHbIX [NpaBunamu.

Paspen II1. MapameTpbl M yCnoBus BbiNoJIHeHUs ob6si3aTenbcTB Mapker-melkepa

2.1. MapkeT-Menkep, BblbpaBwMiA HacToswylo [lporpamMMmy, 06s13aH B COOTBETCTBUM C
3aKt04YeHHbIM [I0roBOpoM UCNoHATL 0bs3aTenbcTea no MporpamMme B Pexxume TOpros «PexxuMm
OCHOBHbIX TOproB T+» Cekuun HOHAOBOro pbiHKa BMpXK € pacyeTamn B pOCCUNCKMX pybnsx B
TeyeHne OCHOBHOW TOProBOM CECCUM.

2.2. Mo kaxaoMy u3 WMHCTPYMEHTOB YCTaHaBMMBAKTCS 3HAYEHMS MapaMeTpOB WCMOSTHEHUS
06s3aTenbCcTB MapkeT-Melikepa, npuBeaeHHble B Tabnuue u3 MpunoxeHus 1 K HacTosiwen
MNporpamme.



2.3. MapKeT-MelKep CYMTAEeTCs MCMOMHMBLIMM B TeyeHue TOoproBoro AHs 0653aTenbCcTBa,
yKa3aHHble B MNyHKTe 2.2. HacTosiwein lporpamMMbl, TONbKO B clydae ecnu MapkeT-Menkep
BbINONHUN 06s13aTenbCTBa B AaHHOM TOProBOM AHE MO He MeHee 4YeM B oTHoweHun 1%
NHCTpyMeHTOB OT obLiero Konmyectsa MHCTPYMEHTOB, BKIOUYEHHBIX B [porpammy, npu ycnosum
BbINO/IHEHMUS UM B OTHOLWIEHUM Kaxaoro m3 3Tux WHCTpyMeHTa(-0B) OAHOBPEMEHHO BO BCEX
BPEMEHHbIX MHTEpBanaX, YKka3aHHbiX B ctonbue 3 Tabnuubl u3 MpunoxeHus 1 K HacTosilen
MNporpamMme 1 Ans KOTOPbIX YCTAHOB/IEHbI BCE 3HAYEHUS NApaMeTPOB UCMONHEHMS 0653aTeNnbCTB
MapkeT-Menkepa, XoTs 6bl 0AHOr0 M3 CeayHoLLMX YCOBUNA:

- cobniogeHne B TeyeHne nepuoaa, ykasaHHoro B cronbue 7 Tabnuubl MNpunoxenusa 1 K
HacTosiwen [MporpaMmMe, nNapaMeTpoB 00653aTeNbCTB, YKa3aHHbIX B cTonbuax 4 n 5 Tabnuubl
MpunoxeHus 1 k HacTosiwew MporpamMme;

- BbINOSIHEHME 06£53aTenbCTB, YKasaHHbIX B CTonbue 6 Tabnuubl lMpunoxeHns 1 K
HacTosiwen Mporpamme.

BbinonHeHne/HeBbINONHEHNE 065a3aTenbCTB  MapKeT-MelkepoM onpeaensietcs bupxen no
KakaoMy ucronb3yeMoMy MapkeT-MerkepoM NaeHTudukatopy.

2.4. MMHMManNbHO AOMYCTUMOE KONMMYeCcTBO TOproBbix AHerM OTYETHOro nepuoaa, B TeyeHue
KOTOpbIX MapKeT-MeWKkep AO/MKEH UCMONHATbL 0653aTeNbCTBa COrnacHoO NyHKTY 2.3. HACTosLEN
Mporpammbl, onpeaensietcs kak 1% o1 konuyectBa ToproBbix AHen OTyeTHOro nepuoaa. B
C/ly4ae HapylleHus AaHHOro ycnosus B onpegeneHHoM OT4YeTHOM nepuoae, ycnyrn Mapket-
Melikepa Mo HacTosiwen MNMporpaMmme B TakoM OTYETHOM NEPUOAE CUMUTAIOTCA HE OKa3aHHbLIMMU.

B cnyuae penctBus Hactoswen [MporpamMmbl wM/unu  ucnonb3oBaHus B [lporpamMme
NaoeHtndmkaTopa(-oB) MapkeT-Melikepa HenosnHbii OTYETHbIM nepuoid, BMECTO KOJIMYECTBa
ToproBbix gHer B OTYETHOM Mepuoae paccMaTpuBaeTcsl (akTMYecKoe KOMM4ecTBo TOpro.biX
AHen, koraa MapkeT-Melikep 6bin 06s13aH BbIMOMHATbL CBOM (DYHKLMM.

Paspen III1. NMopsaaok pacueta BO3HarpaxaeHuss Mapker-menkepa
3a BbinoJsiHeHue o6s3aTenbcTs no NMporpamme

3.1. Pa3mMep BO3HarpaxaeHusi MapkeT-Menkepa 3a BbiNOSHEHNE UM B TeyeHne OTYETHOro

nepvofa YCNOBWW, NpPeayCMOTPEHHbIX HacToswen [lporpammon, onpeaensercs CyMMOW
BO3HArpakaAeHW, pacCYMTaHHbIX [ONS KaXAoro 3asiBfeHHoro WaeHTudukaTtopa(-oB), U
paccyMTbIBAETCA NO cneayrowen popmyne:

F=73,% X (FIX] »K; + MIN[0,00007 * V} x R;;6000]), rae

F— pa3mep BO3Harpa)aeHusi MapkeT-menkepa 3a OTUYETHbIN Nepuoa;
n— nopsiakoBbIN HoMep NaeHTudmkaTopa, 3asBneHHoro MapkeT-Melikepom B MNporpammy;

/ — HoMep WHCTpyMeHTa, onpeaensieMbli HOMEPOM COOTBETCTBYHOLLEN CTPOKM Tabnuubl w3
MpunoxeHus 1 K HacTosilen MNporpaMme;

K — HOoMep ToproBoro AHsl, B KOTOPOM MO /-omy WHCTpyMeHTy ans n-oro WiaeHTudukaTopa
3aMKCMPOBaAHO UCMNOSTHEHNE 0653aTeNbCTB;

; 500]} py6., rae

N — konunyecTtBo Bcex MaeHTumkaTopoB Bcex MapKkeT-MenkepoB, yyacTBylowmx B [porpamme,
BK/HOYAst BPEMEHHO YYACTBYIOLMX B paMKax poTauun, no KOTOpbIM 3ahMKCMPOBAHO UCNOSTHEHWE
0653aTeNnbCTB Mo oMy HCTPYMEHTY 3a k-4 TOproBbli A€HD;
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Ki — Ko3(bDULUMEHT NMKBUAHOCTYU /-ro IHCTpyMeHTa, onpeaensieMbliin n3 Tabnuubl Mpunoxexus 1
K HacTosLen MNporpamme;

V¥ - O6beM MaccMBHBIX CAEMOK, 3aKMOHEHHbIX MapKeT-MenkepoM no FoMy NHCTPYMEHTY B k-4
ToproBbivi AeHb C UCNONb30BaHWe 1-0ro aeHTudmkaTopa Ha OCHOBaHME 3asiBOK C 06bEMOM He
MeHee MuHMMAaNbHOrO pa3Mepa 3asBKWM, YCTAHOBIEHHOMO /11 COOTBETCTBYIOLEr0 BPEMEHHOIO
nHTepBana ToproBoro aHs. [Mpu pacyeTe COBOKYNHOro obbeMa MacCMBHLIX CAENOK AN Leneu
pacyeTa BO3HarpaxaeHuss MapkeT-MelKepa He YYWUTbIBAlOTCS CAESIKW, COBEpLUEHHbIE Ha
OCHOBaHWUM 3as8BOK MapkeT-Melikepa 1 BcTpeuHbIx 3asiBOK, MOAAHHbIX 3@ CYET OAHOrO M TOMO Xe
MapkeT-Menkepa nim KnmeHta

R; — KO3 UUNEHT NTMKBMAHOCTM /-ro IHCTpyMeHTa, onpeaensieMbin u3 Tabnuubl Mpunoxenns 1
K HacTosiewn MporpaMme.

Pazpen IV. YcnoBusa noakntoueHusa Upentugpukartopos k NMporpamme

4.1. K Tlporpamme ponyckatotca WaeHTUdukaTopbl, MO KOTOpbIM B TeyeHue 2 (ABYX)
KaneHAapHbIX MecsueB, NpeaLlecTBYOWNX AaTe rnogayv YBeooMsieHUst O MpUCOeaMHEHUU K
MporpamMme, bupxein 3acdmkcnpoBaH cpegHeaHeBHOM o6beM ToproB (ADTV) BCceMM akuMSIMU U
AenosuTapHbIMK pacnunckamn B pasmepe 300 MnH pybnein. bupxen MoryT ObiTb AONyLWEHbl K
MNporpamme 3 (Tpn) NaoeHTndunkatopa 6e3 Bbiwe ykazaHHOro TpebosaHuns no pasmepy ADTV. B
cny4yae BblbbITUA U3 [MporpamMmbl MaeHTudmkaTopa, AonyweHHoro 6e3 ydyeta TpeboBaHUS K
ADTV, Ha ero Mmecto bupxeln MoxeT 6biTb gonylleH apyro WaeHTudwukatop 6e3 ydyeta
TpeboBaHus Kk ADTV.

4.2. B paMkax HacTtosilen MporpaMMbl AoMycKaeTcs ykasbiBaTb He 6onee 1 (oaHoro) Toproso-
knupuHrosoro c4éta (TKC) n He 6onee 1 (oaHoro) KpaTkoro koaa knveHTa (KKK) ans ogHoro
NaeHTudukaTtopa.

4.3. geHTUdMKaTOophbl, 3asiBNeHHble B HAacToswWwyo MporpamMMy, nckao4vatoTcs u3 MNporpammsl
MapKeT-MeNKMHra Anst rpynnbl MMKBUAHbLIX MHCTPYMeHTOB (https://fs.moex.com/files/15440) B
4YacTU WMHCTPYMEHTOB, BKJIIOYEHHbIX B HacTosiwyto lMporpamMmy, C AaTbl Hayana WCMNOSHEHUS
0653aTeNnbCTB B paMKax HacTosiewn MporpaMmsl.

4.4, Oblwee KONMYeCTBO MaeHTMdMKATOPOB, AONYyLWEHHbIX B [TporpaMmmy, MoXeT bbiTb He bonee
10 (pecatn). OT oaHoro YyactHuka ToproB B [Mporpammy MoxeT 6bITb AgonyweHo He 6onee
5 (natn) NpeHTudukaTopos. brupxa npuHUMaET pelleHne o Aonycke HoBoro MaeHTudgukaTopa B
MporpaMMy Ha OCHOBaHUM YBEAOMJIEHMM, KOTOPblE pacCMaTpuMBalOTCA B MNOpsSiAKE WX
NoCTynneHns Ha bupxy. aeHTudukaTopsl, gonyweHHble B MporpamMmy, MOryT 6biTb 3aMeHeHb!
Ha HoBble MaeHTMdMKaTOpbl COrNacHo npoueaype poTauuu, npeaycMoTpeHHou Mpasunamm

4.5. YyacTHMK TOpProB MOXET 3aMeHWUTb paHee AonylleHHbIM B lMporpammy WaeHtudukaTtop,
KOTOpbI 6bln 3apernctpupoBaH B lNporpamMme He MeHee 90 KaneHaapHbIX AHEN, Ha ApYyrow
NpeHTndnkaTop, KOTOPbIM MOXET HE COOTBETCTBOBaTh TpeboBaHus n.4.1 MporpamMmel no ADTV,
HanpasBMB COOTBETCTBYlOLLEee YBeaoMneHne Ha bupxxy B nopsake, onpeaeneHHoM lNpasunamu.



MNpunoxeHue 1
k MNMporpamMmme MapkeT-MenknHra «<IMOEX+»

Ta6nmuya napamMeTpoB UcnoJsiHeHus ob6sa3aTenbcTB MapkeT-mMenkepa

o BpeMeHHoW Obbem Cnipag [ocraTtoy- Mepuoa MWHUManbHbIN

No | TOProBei koA VHTepBan ABYCTOPOHHEM NIBYCTOPOHHeM HbIi nomep»(arivlﬂ pasmep Koagp-+r Koagp-+r

WHcTpyMenTa ToproBoro AHsi KOTUPOBKM*, WT. | KOTUPOBKK, % | 0bbeM*, WT. KOTMSEE{?K ! 3as8BKU*, LWT. Ki Ri
1 2 3 4 5 6 7 8 9 10
1 AFKS 9:50:00-18:54:59 70 000 0,5 70 000 000 400 14 000 1 1
2 AFLT 9:50:00-18:54:59 15 000 0,45 15 000 000 400 3000 1 1
3 ALRS 9:50:00-18:54:59 20 000 0,45 20 000 000 400 4 000 1 1
4 BAZA 9:50:00-18:54:59 2 500 0,85 2 500 000 400 500 1 1
5 BSPB 9:50:00-18:54:59 1500 0,4 1 500 000 400 300 1 1
6 CBOM 9:50:00-18:54:59 40 000 0,9 40 000 000 400 8 000 1 1
7 CHMF 9:50:00-18:54:59 700 0,35 700 000 400 140 1 1
8 CNRU 9:50:00-18:54:59 700 0,8 700 000 400 140 1 1
9 DOMRF 9:50:00-18:54:59 500 0,8 500 000 400 100 1 1
10 ENPG 9:50:00-18:54:59 1200 0,65 1200 000 400 240 1 1
11 FESH 9:50:00-18:54:59 10 000 0,6 10 000 000 400 2 000 1 1
12 FIXR 9:50:00-18:54:59 600 000 0,75 600 000 000 400 120 000 1 1
13 FLOT 9:50:00-18:54:59 5800 0,38 5800 000 400 1160 1 1
14 GAZP 9:50:00-18:54:59 12 000 0,3 12 000 000 400 2 400 1 1
15 GMKN 9:50:00-18:54:59 10 000 0,3 10 000 000 400 2 000 1 1
16 HEAD 9:50:00-18:54:59 200 0,6 200 000 400 40 1 1
17 IRAO 9:50:00-18:54:59 110 000 0,3 110 000 000 400 22 000 1 1
18 LENT 9:50:00-18:54:59 200 0,4 200 000 400 40 1 1
19 LKOH 9:50:00-18:54:59 300 0,3 300 000 400 60 1 1
20 MAGN 9:50:00-18:54:59 20 000 0,45 20 000 000 400 4 000 1 1
21 MDMG 9:50:00-18:54:59 300 0,9 300 000 400 60 1 1
22 MOEX 9:50:00-18:54:59 4 000 0,35 4 000 000 400 800 1 1
23 MSNG 9:50:00-18:54:59 180 000 1,1 180 000 000 400 36 000 1 1
24 MTSS 9:50:00-18:54:59 4 000 0,45 4 000 000 400 800 1 1
25 NLMK 9:50:00-18:54:59 10 000 0,4 10 000 000 400 2 000 1 1
26 NVTK 9:50:00-18:54:59 1300 0,35 1300 000 400 260 1 1
27 OZON 9:50:00-18:54:59 300 0,4 300 000 400 60 1 1
28 PHOR 9:50:00-18:54:59 120 0,43 120 000 400 24 1 1
29 PLZL 9:50:00-18:54:59 400 0,35 400 000 400 80 1 1
30 POSI 9:50:00-18:54:59 500 0,6 500 000 400 100 1 1
31 RAGR 9:50:00-18:54:59 4 000 0,6 4 000 000 400 800 1 1
32 RENI 9:50:00-18:54:59 2 500 0,56 2 500 000 400 500 1 1
33 ROSN 9:50:00-18:54:59 2 000 0,3 2 000 000 400 400 1 1
34 RTKM 9:50:00-18:54:59 10 000 0,5 10 000 000 400 2 000 1 1
35 RUAL 9:50:00-18:54:59 20 000 0,45 20 000 000 400 4 000 1 1
36 SBER 9:50:00-18:54:59 7 000 0,15 7 000 000 400 1400 1 1
37 SBERP 9:50:00-18:54:59 3000 0,2 3 000 000 400 600 1 1
38 SNGS 9:50:00-18:54:59 40 000 0,45 40 000 000 400 8 000 1 1
39 SNGSP 9:50:00-18:54:59 15 000 0,3 15 000 000 400 3000 1 1
40 SvCB 9:50:00-18:54:59 60 000 0,9 60 000 000 400 12 000 1 1
41 T 9:50:00-18:54:59 7 500 0,32 7 500 000 400 1500 1 1
42 TATN 9:50:00-18:54:59 1 600 0,37 1 600 000 400 320 1 1




43 TATNP 9:50:00-18:54:59 600 0,3 600 000 400 120 1 1
44 TRNFP 9:50:00-18:54:59 600 0,4 600 000 400 120 1 1
45 UGLD 9:50:00-18:54:59 310 000 0,82 310 000 000 400 62 000 1 1
46 VKCO 9:50:00-18:54:59 2000 0,5 2000 000 400 400 1 1
47 VSEH 9:50:00-18:54:59 4200 0,85 4200 000 400 840 1 1
48 VTBR 9:50:00-18:54:59 20 000 0,3 20 000 000 400 4 000 1 1
49 WUSH 9:50:00-18:54:59 5500 0,65 5500 000 400 1100 1 1
50 X5 9:50:00-18:54:59 400 0,4 400 000 400 80 1 1
51 YDEX 9:50:00-18:54:59 300 0,35 300 000 400 60 1 1

*C OaTbl BCTYNEHMSI B CUJTY HOBOIO 3HAUYeHWs! akLUMiA Moce 3aBeEpLIEHUS SMUTEHTOM NpoLeaypbl
ApO6eHNs K KOHCONMAAUMK LeHHo 6yMarn O6beM [ABYCTOPOHHEN KOTUPOBKM, [OCTaTOUHbIN
06beM M MUHUMaIbHbIN pa3Mep 3asBKM YBEIMUMBAIOTCA W/IM YMEHbLLAETCS, COOTBETCTBEHHO, B
M pas3, rae M — peanv3oBaHHbIN KO3(dOUUNEHT APOBNEHNS UM KOHCOMMAALMN.

** B cryyae U3MEHeHUsl pacnmcaHus npoBefeHns Topros MNeproa noaaep)KaHust ABYCTOPOHHMX
KOTMPOBOK MPOMOPLIMOHANBHO KOPPEKTUPYETCA B COOTBETCTBUM C TAKUM U3MEHEHWUEM




