KntoueBol MHOPMaLMOHHbIN AokyMeHT (KW)
@ GROUP ®broyepchbl Ha UM@pPOoBbIE aKTUBbI

3aronoBok

Llenb nokyMeHTa:
KntoueBoi MHGOpMaLMOHHbIA AokyMeHT (KUA). He sBnseTcs peknaMHbiM MaTepuanoM. NHdopMaums npuBeaeHa AN NOHUMaHUS CyLLECTBEHHBIX XapaKTepUCTUK
1 pUCKOB (PMHAHCOBOrO NPOAYKTa, @ Takxe ANs yA06CTBa ero cpaBHeHUs C APYrMMU (DMHAHCOBLIMM MPOAYKTaMu

Mpoaykr:

®bloyepcHble KOHTPaKTbl Ha akLMW MHBECTULIMOHHBLIX (DOHAOB, OTCIIEXMBAIOLWMX CTOMMOCTb LMPOBBIX BantoT, dbiodepchl Ha MHAeKCh MOoCBUMpXXKU MHOCTPaHHbIX
LMdpPOBLIX BantoT (paHee M fanee COBMECTHO MMEHYIOTCS Takxke «PbloYepcHble KOHTPaKTbl Ha LMMbPOBble aKTUBbI» MK «Dblovepchbl Ha LndpoBble akTUBbI»).
KoHTakTbl: +7 (495) 363-3232, email: Derivatives@moex.com

BHuMaHue! KOHTpaKT Mo)eT 6bITb 3aK/1F04YEH TOJIbKO KBaMpnuMpoBaHHbIMM MHBECTOPaMM.
I [poayKT He SB/1SeTCs [IPOCTLIM 1 MOXET ObiTb C/IOKHbIM /15 [TOHUMAHMS.
II. Mpegyripexaenns:
1. Bbl MOXeETE IOTEPSATL BO/IBbLLE, YEM BIIOXW/IN
2. CpescTsa He 3acTpaxoBatHbl (He rapaHTypoBarbl) rocyaapCcrsoM.

MpoaykT (Bua, AoX0A, NOPSAOK €ro pacyera)

Bua: OblouepcHble KOHTPaKTbl Ha LMpOBble aKTVBbl SBASIOTCS NPOU3BOAHBIMU (DUHAHCOBBIMWU WMHCTPYMEHTaMWU B COOTBETCTBUM C DefepasnbHbiM 3aKOHOM OT
22.04.1996 N 39-®3 «O pblHKE LEeHHbIX Bymar».

XapaKTepucTMKu (pblo4epCHbIX KOHTPAKTOB:

®bloyepcHble KOHTPaKTbl Ha LMdPOBbIE aKTUBbI MPeACTaB/eHbl HAa CPOYHOM pbiHKE MOCKOBCKOW BUPXW CreayolMMM KOHTPaKTaMu: (bloUepCHbIE KOHTPaKTbl Ha
MHpekc MocBupxku ButkomHa M WHAekc MocBupxun DdupuyMma; blodepcHbIi KOHTPAKT Ha akuMuM WMHBECTUUMOHHOro coHaa iShares Bitcoin Trust ETF;
(DbIOYEPCHBI  KOHTPAKT Ha aKuMWM MHBECTMUMOHHOro coHaa Ethereum Trust ETF. Crneundukaumm bloYepcHbIX KOHTPAKTOB MNPeACTaBNeHbl Ha caiTe
(https://www.moex.com/ru/documents/27258 " https://www.moex.com/ru/documents/fyuchersy-na-indeksy-mosbirzhi-inostrannyh-tsifrovyh-valyut). B
cneumduKaumsax ykasaHbl Kof KOHTPaKTa, €AUHULA U3MEepeHUsi pacyeTHoM LeHbl (B gonnapax CLUA), MMHUMAanbHbIM LWar LieHbl, CTOMMOCTb MUHUMAsbHOIO Lara
LieHbl, JIOT KOHTPaKTa, MOpsSAOK pacuéra, HauMCIEHUs U CrMCaHUsi BapyaLMOHHOW MapXu, MOpsiAOK UCTOSHEHWUS! KOHTpakTa. HOMWHanbHbIM 06beM KOHTpaKTa
npencTaBsieT cobon Mpou3BeAeHUE PacyeTHOM LieHbl KOHTPaKTa Ha YacTHOE OT AENEHWsi CTOMMOCTM Liara LEHbl Ha MUHUMasbHbI Lar LEeHbl, yKa3aHHble B
cneundukaumm.

B MOMEHT BbICTaB/MIEHNSI 3asiBKM MO KOHTPAKTY Y YYaCTHUKOB CAENKU GNIOKMPYETCS YacTb MM MPOLEHT OT HOMWHANBHOW CTOMMOCTU KOHTpakTa — rapaHTuiiHoe
obecrieyeHve (manee — [O) (https://www.moex.com/ru/derivatives/go_futures.aspx). Pasmep MO ¥ MOpPsSAOK €ro pacyeTa ONPEeAeNseTcs KAMPUHIOBOW
OpraHvsaumen — LEHTpasbHbIM KOHTPareHToM — HauuoHanbHbIM KnuMpuHroBbiM LieHTpoM B cooTBeTcTBuM C [MpaBunamu kavpuHra HeGaHKOBCKOM KpeauTHOM
OpraHM3aLMu-LeHTPaNbHOIrO KOHTpareHTa «HaunoHanbHbi KnmprHroebii LleHTp» (AKuMoHepHoe o6lwecTBo). YacTb IV. MpaBuna KAMpMHra Ha CPOYHOM PbIHKE U
MpuHumnamn pacueta MO Ha CpoyHoM pbiHke (https://www.nationalclearingcentre.ru/catalog/0302/281).

OauH pa3 B TEYEHWE TOProBOro AHsl Mo OKOHYaHUM OCHOBHOM TOProBOM CECCUM OMPEAENSIETCs pacieTHas LieHa dblodepca. OnpeaeneHve Npubbiin uam yobiTka no
no3vummn (T.e. HAUMCNEHWE BapUMALIMOHHOW MapXu), TakKXe MPOUCXOAUT OAMH pa3 B XOAE KIMPUHIOBOW ceccum mark-to-market (m-t-m). Pa3mep BHECEHHbIX
[IEHEXHbIX CPEACTB AO/KEH MOAAEPXMBATLCS HAa MWHWMANbHOM YPOBHE, COOTBETCTBYlOLEMY pasMepy [O. OWHAHCOBbIA pe3ynbTaT OT yAepXaHusi Mosvumu Mo
KOHTPAKTy MOXHO MOJy4UTb [0 €r0 WCMONIHEHWS, MyTEM COBEPLUEHUSI MPOTUBOMOOXHOW (O(PCETHOM) CAENKM C 3TUM XE KOHTPAKTOM. 3aKpbiTUe Mo3vuuu Mo
KOHTPaKTy BO3MOXHO B /1l060¥ TOProBbli eHb, BKIOYasl MOCNEAHUI TOProBblii AeHb. TakuM 06pa3oM, MoKynaTesb (hblOUEPCHOTO KOHTPaKTa OTKPBIBAET MO3ULMIO
MOKYMKoM (bbloyepca, a 3aKkpbiBaeT MO3WLMIO CAEKOM MPOAKM STOro XKe KOHTpakTa. pofaBel; OTKPbIBAET MO3WLMIO MyTeM MPoAaxu dblovepca, U 3aKpbiBaeT
NO3WLMIO MOKYMKOW 3TOro e dblovepca. O6LWmii (UHAHCOBbLIM pe3ynbTaT MoKynaTens/npojaBLa paBeH CyMMapHOW BapuaLMOHHOW MapXXe 3a BeCb nepuof
YAEpXXaHWUsi OTKPBITOW MO3ULMKN MO KOHTPAKTY.

®bloyepcHble KOHTPaKTbl Ha LUdpOBble akTUBbl aBTOMATUYECKU UCTONMHSIOTCS MO OKOHYaHWM CPOKa AEVCTBUS KOHTpaKTa, W AaXe eCnu WHBECTOP He COBEpLUMT
oceTHyo CAenKy 0 3aKpbiTUs, BapuUaLMoHHas MapXxa byAeT HauMcneHa Ha ero cYeT Mo pe3yfbTaTaM MCMOMHEHUS! KOHTPaKTa, ero (PMHAHCOBbIN pe3ynbTaT 3a
NOCNeAHWI TOProBblii ieHb KOHTPakTa ByaeT paBeH pasHuLEe Mexay LIeHOM UCMOMHEHNS KOHTpaKTa U npeablayLlein pacyeTHOM LeHoN KoHTpakTa. Ecnm uHeectop
OTKPbIT MO3ULMIO MO KOHTPaKTy B MOCMEAHW TOProBbli AeHb KOHTPaKTa, TO ero (hvMHaHCOBbIV pe3ynbTaT 6yAeT paBeH pasHuLe MeXay LieHOW WCMONHEHWUs
KOHTpaKTa W LIEHON OTKPbITUS MO3ULIMK.

LleHa ncnonHeHns no @bloYepcHbIM KOHTpakTaM Ha MHaekc Mocbupxu ButkomHa u MHaekc Mocbupxu Sdupuyma onpeensiercs eXeMecsvyHO M paBHSETCS
3HayeHuto NHaekca Mocbupxu butkomHa u UHaekca Mocbupxmv Scbupryma B NocneaHUin AeHb 3aK/OYeHUs!, COOTBETCTBEHHO. LieHa UcrnonHeHus no ¢bloyepcHbIM
KOHTPaKTaM Ha aKuMu MHBECTMUMOHHOro doHaa iShares Bitcoin Trust ETF u akunn nHeectuumoHHoro doHaa Ethereum Trust ETF onpepensieTcs exxekBapTanbHO U
paBHsieTCs 3HaueHue yncTor ctoumocTn (NAV) akLmn MHBECTULIMOHHOO (hoHAA, SBNSIOLENCS 6a3MCHBIM aKTUBOM KOHTPaKTa, 3a MPeALIeCcTBYIOWMIA nocneaHemy
[HIO 3aK/IOYEHNS! A€Hb, OKPYTNIEHHOMY C TOYHOCTbIO A0 ABYX 3HAKOB MOC/E 3ansTou.

®bloyepcHble KOHTPaKTbl Ha LMpPOBbIE aKTVBbI SBASIOTCA PacYETHBIMA NMPOW3BOAHBIMU (PUHAHCOBLIMW MHCTPYMEHTaMM, KOTOpblE He npearnosiaraloT GuHaNbHOM
nocTaBku 6a3nCHOrO0 akTvBa MOKynaTento NpW WUCTONHEHWM KOHTpakTa. PacueTHas LeHa KOHTpaKTa WM3MEHSIETCA B COOTBETCTBUM C PbIHOYHOW aKTUMBHOCTHIO M
OXMAAHUAMK YYACTHUKOB. MOCMOTPETb KOMMYECTBO 3aBEAEHHBLIX CPOKOB, @ TaKKe y3HaTb MH(MOPMAaLMIO O TOprax Mo KaxAOMy KOHTPAKTYy MOXHO Ha CTpaHuue
https://www.moex.com/ru/derivatives/contracts.aspx?p=act.

KOHTpPaKT MOXXeT 6biTb 3aK/IIOYEH TOJIbKO KBasMpUUUPOBAHHBIMU MHBECTOPaMu. Takke BaXKHO OTMETUTb, YTO TOProBAsi NMPOV3BOAHBLIMU
¢MHAHCOBbIMM MHCTPYMEHTaMM NOAXOAMT HE BCEM MHBECTOPaM, TaK KaK COMpPshHKEHa C HaJinuMeM pucka (PMHAHCOBbIX MOTEPb OT BJIOYKEHMS
cpeacTB. ®blo4EpChbl ABAAIOTCS MHCTPYMEHTOM, KOTOPbIW TOPryeTcsl «C NJIe4OM>, YTO NoApa3yMeBaeT, YTO NOKynas KOHTPAKT, UHBECTOP NJIaTUT
TOJIbKO YaCTb CTOMMOCTU KOHTPAKTa, a He BCIO CYMMY LIeJIMKOM, HO LIeHOBblE KOJI€6aHUSI MOTYT NPUBECTU K NMOTepsiM, NPEBbILLAIOWUM CYMMY
CPEACTB YN/Ia4eHHbIX 32 OTKPbITUE NO3uUMKN. TakMuM 06pa3oM, TOProBsi NPOM3BOAHBIMU (PMHAHCOBbLIMM MHCTPYMEHTaMK, TpebyeT OT MHBecTopa
kBanuduKaumm, 3HaHUs NPOAYKTa, OMbITa COBEPLUEHMS CAENOK C ¢dbloYepcaMu WAM APYrMMM NPOAYKTaMM C KPEAWUTHBbIM <MJIEHOM>,
YCTOMYMBOCTM PUCKY M TOTOBHOCTU HECTH Y6bITKM CBEPX BJIOXKEHHOW CYyMMbl.

Puckm

X T ——

Hu3kuin ypoBeHb pucka Bbicokwii ypoBeHb pucka
VYpoBenb pucka: 7

PUCK MOXET CU/IbHO BaPbUPOBAaTHCS B 3aBUCUMOCTU OT CPOKA

YAEDKaHNS OTKDLITON MO3uLmn. TaKKe CyLYECTBYET Psg CTpatermi

C OrpaHn4eHHbIM PUCKOM. TeM HE MEHEE, CyLIECTBYET PUCK TOrO,

YTO UHBECTOP GYAET BbIHYIAEH 3aKPbITh MONLMIO CO 3HAYUTEIHBIMU
r10TEPSIMA.
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Puckn

+  CyMMapHblli MokasaTeslb pUCKa MOKAa3blBAaeT HACKO/LKO Bbille BEpOSTHOCTb MOTepb MO AaHHOMY MPOAYKTY WM3-3a PbIHOYHbIX KOMebaHWii Mo CPaBHEHWIO C
ApYrvMu npogyktamu. Mo Hallel oueHKe, pUCKOBaHHOCTb (hbloUepPCHbIX KOHTPAKTOB Ha LMQPOBbIE aKTWBbLI OLEHWBAETCS Ha 7 U3 7 6ansoB, YTO COOTBETCTBYET
MaKCUMasbHOMY PUCKY.

+  Ba)XHO yuMTbIBaTb PUCK KOsIe6aHMii KypCOB BasilOT: pacyeTHas LieHa M LieHa WUCMOMHEHWUS! KOHTPAKTa PacCUMTHLIBAIOTCS B MHOCTPAHHOI BantoTe, YTo
MOBAMSIET HA Ball (UHAHCOBLIA Pe3ynbTaT. ITOT PUCK He YUTEH B LUKane Bblle.

+ B HEKOTOpbLIX Cly4asx BBUAY HEGMAroNpUsTHBIX PbIHOYHBLIX KONebaHUIi MHBECTOPY MPUAETCS BHECTU AOMOJHUTENbHbBIE AEHEXHbIE CPEACTBA As KOMMEHCaLmMm
YBbITKOB MO (bbloYepcHoM no3vumu. O6WwMiA Y6bITOK, KOTOPbIii MHBECTOP MOHECET B pe3ysibTaTe, MOXET 3HAUUTESIbHO MPEeBbICUTb BJIOXKEHHYIO
CyMMy.

+  CpouHblii pbIHOK 06ecreunBaeT Topr GUHAHCOBBIM UHCTPYMEHTOM, HO HU MOCKOBCKasi BUpX@, HY MapKeT-MelKkepbl He FrapaHTUPYIOT NMpUCYTCTBUE
JIMKBUAHOCTU Ha MHCTPYMEHTE B /10601 MOMEHT BpeMeHu. [NMaBHbIM 06pa3oM, NIMKBUMAHOCTb 3aBUCUT OT HasMuus Crpoca M MPeAnoXeHus Ha pblHke. Bobicokas
TOproBasi akTUBHOCTb, Habniogaemasi B onpeaesieHHbIi MOMEHT BpEMEHU, HE rapaHTUPYET ee Hanuuue B /060l ApYroit MOMEHT BpeMEHH.

+ TMokynka WM npojaxa (blOYEpCHOr0 KOHTPaKTa MOXET 6biTb COMPSXKEHA C BbICOKMM YPOBHEM pucka. TOProBAsi MPOM3BOAHLIMM  (DUHAHCOBbLIMM
MHCTpYMeHTaMu TpebyeT Hanuuusi 3HaHWi O MPOAYKTE M ero puckax. Mpubbiab UK YB6LITOK MO (DbOYEPCHON MO3WLIMK 3aBUCUT OT PasHMLbl LieHbl 3aKpbITUsS U
LieHbl OTKPbITUS KOHTpakTa. PacueTHas LieHa dbloyepca 3aBUCUT OT psifa (haKTOpOB, TakMX Kak: ABWXKEHWE LieHbl 6a3WUCHOTO aKTBa, OXWAAHWI MHBECTOPOB,
HOBOCTHbIX COBbITUI. KpoMe Toro, pasmep npubbiiv unu ybbiTka no nosuummn Bo bloYepce CUbHO 3aBUCUT OT TOrO, Kak MHBECTOP WCMOJb3YET CaM UHCTPYMEHT.
TaK, (bloYepCHbI KOHTPAKT MOXET UCMO/b30BaTLCS Kak MHCTPYMEHT YNPaBMieHnst pUckamu (Xe4XMpoBaHusl) MoTepb Ha pbiHKE CMOT WK MOTEPb OT APYruX BUAOB
OMepauUroHHOW AEATENbHOCTM, CWUAbHO 3aBUCALIEN OT AWMHAMUKW LEeHbl KOHKPETHOro 6asuCcHOrO akTMBa, WHCTPYMEHT MOXeT ObiTb MCMOMb30BaH, Kak
arnbTepHATMBHOE B/IOXXEHWE CPEACTB C LeNbIo NOMy4YeHUsi MHBECTULIMOHHOW NpUBLIM.

WcnonHeHue KOHTpaKTa

HuxxenpueeaeHHble rpacuku NokasbiBakoT NpUBHINL/YELITOK MO (bOYEPCHON MO3ULMKM Ha MOMEHT OMNpeAeneHnsl LeHbl UCMOHEHUS B 3aBUCMMOCTM OT AMHAMUKK
LeHbl 6asncHoro aktmea. WX MOXHO WMCMONb30BaTb ANSi CPaBHEHMSt C rpadukamu BbiNAaT MO APYrMM MNPOU3BOAHBIM WHCTPYMEHTaM, M306paXkeHHbIMU B
COOTBETCTBYIOLMX KIIHOUEBBIX MH(OPMALIMOHHbBIX [AOKYMEHTaX.

MpeacTtaBneHHble rpacuknM AEMOHCTPUPYIOT NULb BO3MOXHbIE BapuaHTbl MOMyYeHUs AoXoda MO WHCTPYMEHTaM, HO He SIBSOTCS TOYHBIM €ro OTpaXXeHWeM.
DUHAHCOBbLIN pe3ynbTaT MHBECTOpa 6yAeT, rMaBHbIM 06pa3oM, 3aBUCETb OT ABWMXKEHMS LEHbl 6a3uCHOro akTuea. Fpadvky NoKasbiBalOT MpUBLIbL/YOLITOK Mo
No3vLMM NpU 3ajaHHOM YPOBHE LieHbl 6a3MCHOTO akTuBa. Ha ropusoHTanbHOM OCK MokasaHbl BO3MOXHbIE 3HaUeHMe LieHbl 6a3UCHOro akTUBa, Ha BEPTUKaNbHOW —
NpubbINb/YBbITOK NO (hblOYEPCHOMY KOHTPaKTY.

Nokynka pbrOYEPCHOro KOHTpaKTa MNpwBbinb

MuHMManbHas CyMMa BJIOXKEHMIA: COOTBETCTBYET pa3Mepy rapaHTUNHOro obecrneyeHus
OxnpaHus MHBECTopa: PbiHOK Ha noabéme. [lMokymasi dbloYepc, WHBECTOP OXWAAET,
YTO LieHa 6a31CHOro akT1Ba BbIpPacTeT.

Pacuer c¢mHaHCOBOro pesynbraTta: npubbiib UK YBLITOK MO UCTEYEHUM CPOKA XU3HM

(bloyepca paccuMTLIBAETCS KakK pasHUL@ Mexay LEHOW WCTMOMHEHWUS MO3WULMU U LEHOW E

OTKPbITUS. ECM LeHa WCMONMHEHWs! MpeBbIWAET LEHY OTKPbITUS, WHBECTOP MNony4YaeT P soancioro ames
Npu6binb. ECM LieHa UCMONHEHUSI HUXKE LieHbl OTKPbITUS, UHBECTOP MOJyYaeT Y6bITOK.

Takum o6pasoM, pasMep MpubbIAM MO blOYEPCYy HEOrpaHWYeH, Talkoke Kak U YObITOK. ———  Mpu6LIb MO ANMHHON NO3NLMKM
CyLLEeCTByeT pUCK MOTEPsTb BCE BJIOXKEHHbIE CPEACTBA, M WHBECTOPY MPUAETCS BHECTU .
[OMOSHUTENbHLIE  MIATEXW,  3HAYMTENbHO  MPEBbILAWME  pasMep  M3HAYanbHO YBhITOK MO ANMHHOK NO3ULIWM
BRoXeHHoro 0. Y6bITOK

Npopaxa brOYEPCHOro KOHTPaKTa I'Ipn@bmb

. . MpHBLINL N0 KOPOTKOM NO3HLMK
MuHMManbHas cyMMa BJIOXKEHMI: COOTBETCTBYET pa3Mepy rapaHTUMHOro obecneyeHus
O)xmaaHMa MHBeCTopa: PbiHOYHBIM cnad. MpoaaBas dbloyepc, UHBECTOP OXMAAET, YTO
LeHa 6a3ncHOro akTnea byaeT cHUXaTbCS.

YBLITOK N0 KOPOTKOH NO3WMLMK

Pacuer ¢mHaHCOBOro pesynbraTta: npubbiib UK YBLITOK MO UCTEYEHUM CPOKA XU3HM .
(bloyepca paccuUMTHIBAETCA KakK pasHuLa MeXAy LEHOW OTKPbITUS MO3WLMKM U LEHOW p
ucnonHenusi. Ecnu LeHa WMCMONHEHWs! MPEBLIAET LEHY OTKPbITUS, UHBECTOP MOJy4aeT D A

y6bITOK. ECNM LileHa UCMOTHEHUSI HYDKE LeHbI OTKPbITUS,, UHBECTOP MOYyYaeT Npubbib.
TakuM 06pa3oM, pasMep MpubbIM MO bloYepcy HeorpaHWYeH, TaKkKe Kak W YObITOK.
CyLlecTByeT pUCK MOTEpsiTb BCE BNOXEHHbIE CPEACTBA, M WHBECTOPY MPUAETCS BHECTU
[OMOSIHUTENbHbIE  MMIATEXM, 3HAUMTENbHO  MPEBbIAIOWMNE  pa3Mep  M3HayalbHO YﬁbI:I'OK
BRoXeHHoro 0.

Be3ycnoBHO, (hMHAHCOBbIN pe3y/bTaT MHBECTOPAa 3aBUCUT IaBHbIM 06pa3oM OT €ro CTpaTeruu. BbllenpuBeAEHHbIE pacyeTbl (MHAHCOBOro pesynbTata Mo
OTKPbITON MO3ULMK BO (DbloYepce BKIIOYAOT BCE A0XOAbI/YObITKM, CBS3aHHbIE C KONEBGaHMSMM LiEH camMoro 6asncHOr0 akTuBa. B HUX HE yYWTbIBAIOTCS Pacxoabl
Ha 6poKepcKoe 06Cy)KMBAHUE WM MHbIE COMYTCTBYIOWME Pacxodbl. Hanorosble acrnekTbl TAKKe HE YUMTBIBAIOTCS B BbILLIEWU3IOKEHHBIX CLEHAPUSIX.

Komuccum n nHbie pacxopbl

Ha CpoyHOM pbiHKe MOCKOBCKOW Bupxu Teiikep (NOA TEMKEPOM MOHMMAETCS YYaCTHUK TOProB, 3aK/KOYAIOLMIA CAENKM MO YXKE BbICTABMEHHbIM 3asiBKaM)
YNIAUMBAET BUPXKEBYIO W KIIMPUHIOBYIO KOMUCCUM 33 OTKPLITUE U 3aKpbITUE CAENKU. Melkep (YY4acTHUK TOProB, KOTOPbIN BbICTABSET 3asBKy y B CTakaH NepBbiM)
KOMWCCUIO He M/aTUT. 33 yAepXKaHMe OTKPLITOM MO3WULMM MO KOHTPAKTY KOMWUCCUSI HE B3UMAETCS. 3a MUCMOSIHEHME KOHTPaKTa B3UMAETCS KIMPUHIOBasi KOMUCCHSI.
Pasmepbl Bcex TapudoB MOXHO HalTu no aapecy https://www.moex.com/s93. Hy>HO yuMTbIBaTb, YTO BPOKEP TAKXXE B3MMAET KOMWUCCUIO C KXXAOW orepauuu,
pa3Mepbl 6POKEPCKON KOMUCCUM YCTaHABMMBAOTCA CaMUM GpPOKEpOM WM yKasaHbl B BallEM AOroBope 6poKepcKoro obciyxuBaHus. Ans uMbpoBbiX (OHAO0BbLIX
KOHTPAKTOB YCTAHOB/IEH CIEAYIOLMI pa3Mep CyMMapHON KOMUCCUM (BUPXKEBOI M KIMPUHTOBOM):

Fpynna KOHTpaKToB Moarpynna CyMMapHas 6a3oBasi cTaBka KOMMCCUMN

NpW 3aKJTI04EHNN CAENOK Ha
OCHOBaHMM 6e3appecHbIX
3a8BOK,

B3MMaeTcs No cAenkaM Telikepa

npu 3akK/1r0o4eHun caesioKk Ha OCHOBaHUU
aApecCHbIX 3aABOK, B3UMaeTca C KaXkaoi
CTOPOHbI NO caesike

®oHaoBbIE KOHTPAKTHI Lincdposbie poHAOBLIE KOHTPAKTHI 0,02% 0,04 %
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Ycnosusa «BbixoAa>» U3 NpoayKTa

MockoBckasi Bupxa He MOXET ykasaTb PEKOMEHAyeMblli Mepuoa yAEpKaHWsi OTKPLITOM MO3WLMM MO KOHTPaKTY, MOCKOSIbKY OH 3aBWUCUT OT MOTPeGHOCTel
MHBeCTOpa. MakcuManbHbI CPOK yAEpXaHWsi MO3ULMM OrPaHUYeH AaToW MOC/IEAHEro TOProBOro AHsSI KOHTPaKTa, MUHUMASbHBIA HE OrpaHuyeH HuueM. lMosuums
MOXET BbITb 3aKpbITa MyTEM 3aK/IOUEHNS1 OPCETHON CAENKM C KOHTPAKTOM.

Bpokep MoxeT noTpe6oBaTb OT MHBECTOPA 3aKPbiTb MO3ULMIO MO KOHTPAKTY JIMG0 CaMOCTOSTENBHO MPUHYAUTENbHO 3aKPbiTh MO3ULMIO KIIMEHTA A0 HACTYM/eHuUs
MOMEHTa WUCTIONHEHNS.

06s3aTenbCTBa N0 BHECEHUIO I'apaHTMﬁHOFO obecneueHus

B MOMEHT BbICTaBNEHWSI 3asiBKW MO KOHTPAKTY Y YYaCTHUKOB CAENKU GNOKMPYETCS YacTb MM MPOLEHT OT HOMWHAbHOW CTOMMOCTU KOHTpakTa — rapaHTuiiHoe
obecneyenvie (panee — O)(https://www.moex.com/ru/derivatives/go futures.aspx). Paamep IO onpeaensier HKL, B cootBeTcTBum ¢ lMNpuHuunamu pacyeta MO Ha
CpoyHoM pbiHke  (https://www.nationalclearingcentre.ru/catalog/0302/281). YyacTHuWkM KknupuHra (6pokepbl) MOryT MpUMEHATb AN CBOMX K/IMEHTOB
VHAUBMAYaNbHblE HAaCTPOMKY NapaMeTpoB, BAMSIOWMX Ha pasmep 0.

BaXKHO OTMETUTb, YTO MeXaHM3M ynpaBfieHWsi puckaMu Ha CpoYHOM pblHKE MOCKOBCKOW BMpxu nmpeanonaraeT yCTaHOB/IEHME FpaHuL LIEHOBOTO KOpuaopa Mo
KaXXAOMY KOHTPaKTy C KaXAblM CPOKOM WCMOJSIHEHWS. B Xoae TOproB LeHa Ha (bloYepc M3MEHSIETCS B MPOMEXYTKE Mexy BEpXHeH M HUIKHEeW rpaHuuen
LIEHOBOrO KOpMAOpa, MpU 3TOM MpeayCMOTPEHbl MeXaHU3Mbl U3MEHEHWSI TPaHWL, LIEHOBOrO KOPWUAOPa B 3aBUCHMMOCTM OT KOHBIOHKTYPbI PblHKA. MOHWUTOPUHI U
M3MEHEHWE paHuL LIEHOBOrO Kopuaopa hbloyepcHbIX KOHTpakToB ocylwectensier HKO HKL, (AO) B cootBeTcTBuM ¢ MeToaukon onpegeneHus HKO HKL, (AO)
pucK-napaMeTpoB cpoyHoro pbiHka MAO Mockosckasi Bupxa (https://www.nationalclearingcentre.ru/catalog/0302/296). Puck-napameTpbl, MCnonb3yemble Ans

MOHUTOPWHIa Y U3MEHEHWS TPaHWL, LIEHOBOro Kopuaopa (bloYepCHbIX KOHTPAKTOB AOCTYMHbI MO CCblIKe. VI3MEHeHWe rpaHuL, LIEHOBOTO KOpMAopa COMpOBOXAAETCS
repecyeToM rapaHTuiiHoro obecnevexus (r0).

MNoppobHee — MpaBunaa knnprHra Ha CPOYHOM pbIHKE.

XKano6b1 n npepnoxxeHns

PO3HWMYHbIE MHBECTOPbI MOTYT HampaBWUTb CBOW MPEANOXEHUS WM >anobbl 6pokepy wnm 6GaHKy, C KOTOPbIM OHWM COTPYAHMYalOT. XKanobbl B OTHOLIEHMM
[esTenbHOCTM MOCKOBCKOWM Bupykn MOryT 6biTb HanpaeieHbi:

- NMOCPeACTBOM MOYTOBOM CBSA3M Mo agpecy: 125009, r. MockBa, nep. bonbluoit Kucnosckui, a. 13;

- HApOYHbIM Ha ByMaXKHOM HocuTene no agpecy: r. Mocksa, nep. bonbwon Kucnosckuid, a. 13;

- Ha aApec 3NeKTPOHHOM NouyThl: info@moex.com;

- Yyepes MHTEepHET-MPUEMHYI0 No agpecy B ceTn «MHTepHeT»: https://www.moex.com/ru/internet-reception.

MNMoapobHee no ccblike.
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